SiRF AR VaR Al EREEREHERE
1055EFE

BEfil : fREW T

VaR & {E 60,942,124 | 58,653,289 | 39,703,331 | 36,565,031 | 45,010,580 | 60,516,814 | 58,930,754 | 59,634,627 | 58,348,931

65,000,000

—— < —_
55,000,000 O\o\\ //F
45,000,000 \)\/,
35,000,000

25,000,000
15,000,000
5,000,000
1R 2H 3H 47 5H 6H 7H 8H 9H 108 118 12H
~-VaR (&
Bl HES T
At} 18 28 38 48 58 65 78 8H 9K 108 118 128

IS EM | 375,688,819 | 376,932,051 | 318,691,951 | 350,802,856 | 353,804,687 | 403,328,359 | 431,233,558 | 420,523,135 | 391,287,134
EFREME | 219,414,018 | 238,951,484 | 277,009,198 | 217,698,281 | 236,941,185 | 285,790,645 | 256,439,703 | 229,886,465 | 247,963,265
EZER P& 89,485,423 | 89,485,423 | 89,485,423 | 95,020,776 | 95,020,776 | 95,020,776 | 95,020,776 | 95,020,776 | 95,020,776
REEPRASET | 684,588,260 | 705,368,958 | 685,186,572 | 663,521,913 | 685,766,648 | 784,139,780 | 782,694,037 | 745,430,376 | 734,271,175

800,000,000

750,000,000 // \‘\.

700,000,000 7,4\‘\/

650,000,000

600,000,000

1R 2H 38 48 5H 68 7H S8R 98 108 11H 12H
> EEEBEE

5 Sk 5 B

BankTaiwan Securities



	工作表1



